
DEC 2019
LISTED LISTED NEW LISTED LISTED NEW LISTED TRADES TURNOVER TRADES TURNOVER TRADES TURNOVER

END of MONTH END of MONTH BEGIN of JAN 2020 END of MONTH BEGIN of JAN 2020 number eur m number eur m number eur m

EUROTLX

FIXED INCOME 2 611                 2 575                 41                      2 589                 92                      89 021               2 671.7              107 185             3 150.3              196 206             5 822.0              
CERT-X 3 112                 3 321                 329                    3 402                 546                    75 587               992.5                 85 935               1 172.2              161 522             2 164.7              
SHARES 619                    618                    -                         617                    -                         11 265               99.7                   15 060               129.2                 26 325               228.8                 

TOTAL 6 342               6 514               370                  6 608               638                  175 873           3 763.8            208 180           4 451.7            384 053           8 215.5            

FIXED INCOME - TYPE OF INSTRUMENT

GOVERNMENT BONDS EU 271                    271                    3                        274                    7                        1 394                 39.2                   1 449                 56.9                   2 843                 96.1                   
GOVERNMENT BONDS IT 142                    143                    4                        144                    8                        7 339                 475.2                 6 528                 440.7                 13 867               915.9                 
GOVERNMENT BONDS NON-EU 134                    132                    -                         130                    -                         6 685                 122.4                 8 653                 181.1                 15 338               303.5                 
GOVERNMENT BONDS SOVEREIGN 27                      27                      -                         29                      2                        584                    18.5                   949                    39.5                   1 533                 57.9                   
BANKING BONDS NON EUROBOND 679                    660                    5                        658                    18                      33 971               747.6                 43 038               962.5                 77 009               1 710.1              
CORPORATE BONDS 637                    628                    5                        635                    15                      21 826               656.5                 24 558               685.0                 46 384               1 341.4              
EMERGING MARKETS BONDS 89                      88                      1                        90                      5                        2 219                 58.4                   4 083                 90.5                   6 302                 148.9                 
FINANCIALS BONDS 357                    358                    22                      364                    34                      4 618                 336.0                 5 222                 426.1                 9 840                 762.1                 
SUPRANATIONAL BONDS 275                    268                    1                        265                    3                        10 385               217.9                 12 705               268.1                 23 090               486.0                 

TOTAL 2 611               2 575               41                    2 589               92                    89 021             2 671.7            107 185           3 150.3            196 206           5 822.0            

FIXED INCOME - TYPE OF STRUCTURE

STRUCTURED INTEREST RATE 205                    204                    3                        202                    4                        13 329               397.5                 16 768               509.5                 30 097               907.0                 
PLAIN VANILLA 2 153                 2 116                 33                      2 130                 80                      66 614               2 027.8              79 604               2 357.5              146 218             4 385.3              
INFLATION LINKED 69                      68                      -                         68                      -                         334                    14.4                   384                    14.5                   718                    29.0                   
INDEX LINKED 69                      71                      3                        72                      4                        1 615                 28.1                   1 965                 32.5                   3 580                 60.6                   
FUND LINKED 14                      14                      -                         15                      1                        299                    7.3                     444                    13.5                   743                    20.7                   
FIXED FLOATER 72                      73                      2                        72                      2                        6 580                 189.5                 7 653                 213.1                 14 233               402.6                 
EQUITY LINKED 3                        3                        -                         3                        -                         1                        0.3                     5                        0.2                     6                        0.5                     
CURRENCY LINKED 5                        5                        -                         5                        -                         47                      0.7                     40                      0.9                     87                      1.6                     
CREDIT PROTECTION 14                      14                      -                         15                      1                        103                    3.5                     127                    3.6                     230                    7.1                     
COMMODITY LINKED 5                        5                        -                         5                        -                         29                      0.5                     132                    2.3                     161                    2.8                     
OTHER STRUCTURES 2                        2                        -                         2                        -                         70                      2.1                     63                      2.7                     133                    4.8                     

TOTAL 2 611               2 575               41                    2 589               92                    89 021             2 671.7            107 185           3 150.3            196 206           5 822.0            

DAILY TURNOVER

MAIN INDICATORS

LISTED TRADING

JANUARY 2020 FEBRUARY 2020 JANUARY 2020 FEBRUARY 2020 JAN - FEB 2020
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GOVERNMENT BONDS EU - FEBRUARY 2020 GOVERNMENT BONDS IT - FEBRUARY 2020
ISIN NAME eur m TRADES ISIN NAME eur m TRADES
PTOTE5OE0007 OT 4.1% 15AP37 4.7              29              IT0005402117 BTP 1.45% 01MZ36 21.9            330            
ES00000127H7 BONOS 1.15% 30LG20 4.7              36              IT0001278511 BTP 5.25% 01NV29 19.7            152            
GB00BYY5F581 GILT 1.5% 22GE21 4.0              37              IT0005217390 BTP 2.8% 01MZ67 16.1            199            
DE0001102465 BUND 0.25% 15FB29 2.6              21              IT0005094088 BTP 1.65% 01MZ32 15.4            108            
FR0010192997 OAT 3.75% 25AP21 2.3              37              IT0005162828 BTP 2.7% 01MZ47 12.3            100            

GOVERNMENT BONDS NON EU - FEBRUARY 2020 GOVERNMENT BONDS SOVEREIGN - FEBRUARY 2020
ISIN NAME eur m TRADES ISIN NAME eur m TRADES
US912810RK60 USA -T-BOND 2.5% 15FB45 37.3            723            US465410BG26 ITALIA 5.375% 15GN33 20.2            370            
XS1575968026 OMAN 6.5% 08MZ47 10.0            55              XS2109813142 ROMANIA 3.375% 28GE50 2.9              120            
US912828S273 USA - T-NOTE 1.125% 30GN21 9.2              146            XS1968706876 ROMANIA 4.625% 03AP49 2.4              67              
XS0501195993 ARGENTINA STEP UP SINK 31DC38 9.0              1 626         XS1768074319 ROMANIA 3.375% 08FB38 2.2              79              
US9128282A70 USA - T-NOTE 1.5% 15AG26 8.6              277            US465410AH18 ITALIA 6.875% 27ST23 2.0              65              

BANKING BONDS NON EUROBOND - FEBRUARY 2020 CORPORATE BONDS - FEBRUARY 2020
ISIN NAME eur m TRADES ISIN NAME eur m TRADES
IT0005087116 UCG TV CALL SUB 03MG25 63.2            2 086         XS1551347393 JAGUAR LAND ROVER 2.2% CALL 15GE24 38.6            387            
IT0005279887 ISP-TV SUB 26ST24 41.8            379            XS2102392276 SALINI IMPREGILO 3.625% CALL 28GE27 33.9            338            
IT0005187890 BANCO BPM - FIX FLOAT CAP 22GN22 33.7            1 459         XS0214965963 TELECOM ITALIA 5.25% 17MZ55 31.3            234            
IT0005158677 BANCO BPM - FIX FLOAT CAP 29GE21 30.9            1 255         XS1707063589 SALINI IMPREGILO 1.75% CALL 26OT24 27.7            287            
IT0005199267 UCG-FIX FLOAT 30GN23 30.1            934            XS1624210933 ANSALDO ENERGIA 2.75% 31MG24 26.2            268            

EMERGING MARKETS BONDS - FEBRUARY 2020
ISIN NAME eur m TRADES
US900123AT75 TURCHIA 8% 14FB34 14.8            896            
ZAG000030404 SUDAFRICA 6.25% 31MZ36 8.1              872            
XS1629918415 TURCHIA 3.25% 14GN25 7.0              65              
US105756BK57 BRASILE 7.125% 20GE37 5.7              268            
US836205AS32 SUDAFRICA 5.375% 24LG44 4.9              27              

FINANCIALS BONDS - FEBRUARY 2020
ISIN NAME eur m TRADES
XS1752894292 MPS-FIX FLOAT CALL SUB 18GE28 28.9            292            
XS2106849727 MPS-FIX TO CMS CALL SUB 22GE30 24.5            200            
XS1206977495 UNIPOL GRUPPO 3% 18MZ25 21.1            188            
XS2110110686 MPS 2.625% 28AP25 19.6            175            
XS1311440082 GENERALI-FIX FLOAT CALL SUB 27OT47 17.5            127            

SUPRANATIONAL BONDS - FEBRUARY 2020
ISIN NAME eur m TRADES
XS1524609531 BEI 5.5% 23GE23 16.3            875            
IT0005374043 CDP FIX FLOAT 28GN26 13.5            618            
XS1567439689 BANQUE CENTRALE DE TUNISIE 5.625% 17FB24 12.1            120            
IT0005090995 CDP FIX FLOAT 20MZ22 9.0              315            
XS1507486584 BEI 1.5% CALL 21NV26 7.6              463            

EUR - FEBRUARY 2020 USD - FEBRUARY 2020
ISIN NAME CURREeur m TRADES ISIN NAME CURREeur m TRADES
IT0005087116 UCG TV CALL SUB 03MG25 EUR 63.2            2 086         US912810RK60 USA -T-BOND 2.5% 15FB45 USD 37.3            723            
IT0005279887 ISP-TV SUB 26ST24 EUR 41.8            379            IT0005185381 UCG-FIX FLOAT 31MG23 USD 28.9            1 584         
XS1551347393 JAGUAR LAND ROVER 2.2% CALL 15GE24 EUR 38.6            387            XS1410333527 IBRD FIX FLOAT CAP 31MG26 USD 20.5            530            
XS2102392276 SALINI IMPREGILO 3.625% CALL 28GE27 EUR 33.9            338            XS1885506813 TOYOTA MOTOR CREDIT STEP-UP 24OT25 USD 20.3            1 253         
IT0005187890 BANCO BPM - FIX FLOAT CAP 22GN22 EUR 33.7            1 459         US465410BG26 ITALIA 5.375% 15GN33 USD 20.2            370            

GBP - FEBRUARY 2020 OTHER CURRENCIES - FEBRUARY 2020
ISIN NAME CURRE eur m TRADES ISIN NAME CURRE eur m TRADES
GB00BYY5F581 GILT 1.5% 22GE21 GBP 4.0              37              XS1524609531 BEI 5.5% 23GE23 MXN 16.3            875            
XS1068966073 BEI TV 21MG21 GBP 2.7              95              ZAG000030404 SUDAFRICA 6.25% 31MZ36 ZAR 8.1              872            
XS1679039328 BEI 0.875% 15DC23 GBP 2.5              26              XS1342860167 BEI 4.75% 19GE21 MXN 6.6              422            
XS1416470323 BEI 1.125% 07ST21 GBP 1.9              15              XS1115184753 BEI 9.25% 03OT24 TRY 4.5              465            
XS1490724975 BEI 1% 21ST26 GBP 1.1              19              XS1555330999 BEI 1.5% 26GE24 NOK 4.5              165            

News

10 EU Government Bonds -          US88037EAJ01   TENNECO 5.375% CALLABLE 15DC24 -          XS2121417989    BANCO BPM 1.625% 18FB25
13 banking bonds non Eurobonds -          USP78625EA73  PETROLEOS MEXICANOS 5.95% CALL 28GE31 -          XS2124192654    IFIS 1.75% 25GN24
4 emerging market bonds: -          USP78625EB56  PETROLEOS MEXICANOS 6.95% CALL 28GE60 -          XS1596778008    UCG 4.625% 12AP27

-          XS2104886341    MESSICO 1.125% CALL 17GE30 -          USU8882PAA58 TWITTER 3.875% CALL 15DC27 -          IT0005399982     MPS TV CALL 31LG23 EST

-          ZAG000096165  SUDAFRICA 7.75% 28FB23 -          USU9029YAC40 UBER 7.5% CALL 15ST27 -          IT0005399990     MPS TV CALL 30OT23 EST

-          ZAG000106998  SUDAFRICA 8% 31GE30 -          XS2116503546 AMPLIFON 1.125% CALL 13FB27 2 supranational bonds:

-     GR0128016731 GRECIA 1.875% 04FB35 10 Financial bonds -          IT0005399586     CDP 1% 11FB30
10 corporate bonds: -          XS1596778263    UCG 3.750% 12AP22 -          XS2075938188    EBRD 5% 05NV24

-          US075896AB63  BED BATH 4.915% CALL 01AG34 -          XS1917910884    UCG 7.830% 04DC23 2 other bonds:

-          US26884LAF67   EQT 3.9% CALL 01OT27 -          XS1935281631    UCG-TV 14GE22 -          XS1809927152    DB - CAP INT FUND 31AG23

-          US26884LAG41  EQT 7% CALL C.P. 01FB30 -          XS1935310166    UCG 6.572% 14GE22 -          XS1996604036    CA CIB-FIX MSCI EUR GREEN  21FB23

-          US26885BAE02  EQM MIDSTREAM 6.5% CALL 15LG48 -          XS2110110686    MPS 2.625% 28AP25

FOCUS ON LISTED BONDS - END OF MONTH

LISTED BY TYPE OF INSTRUMENT LISTED BY TYPE OF STRUCTURE

TYPE OF INSTRUMENT - MOST TRADED BONDS IN TERMS OF TURNOVER

TYPE OF INSTRUMENT - TURNOVER

MOST TRADED BONDS BY CURRENCY IN TERMS OF TURNOVER
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